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Central Hudson

A FORTIS COMPANY

Service Classification Nos. 1,2 & 9:

Central Hudson Gas & Electric Corporation

Case 06-M-1017
Electric Commodity Portfolio Hedging Performance Report
For the Period April 1, 2024 through March 31, 2025

12 Month Average

Standard | Coefficient

Apr-24  May-24  Jun-24 Jul-24 Aug-24  Sep-24 Oct-24 Nov-24  Dec-24  Jan-25 Feb-25 Mar-25 Average | Deviation | of Variation

NYISO Index Price ($/MWh) $ 4556 $ 5435 $ 6637 $ 6816 $ 6257 $ 6227 $ 6596 $ 5097 $ 89.07 $145.82 $ 119.15 § 69.03|$ 7494|$ 2952 39.4%
Electric Price - ECAM ($/MWh)  $101.24 $ 81.63 $ 7314 $ 9329 § 9984 § 7157 $ 4896 $ 5740 § 6331 § 7714 $ 10224 $ 11910]|$ 8241|$ 21.01 25.5%

Notes:

The NYISO Index Price is the MPC, excluding the Hourly Pricing Provision, and full service portion of MISC. The MPC is exclusive of hedging results (energy is priced at NYISO DAM for Zone G;

capacity is priced at NYISO spot market).

The Electric Price - ECAM is the sum of the MPC, MPA, MISC and PPA factors.
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